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ABSTRAK 

 

Saham merupakan surat berharga yang umumnya diterbitkan perusahaan 

untuk menarik investor. Harga saham menjadi perhatian yang sangat penting bagi 

investor dikarenakan sifatnya yang fluktuatif. Harga saham dapat menunjukan 

nilai suatu perusahaan. Apabila harga saham terus bergerak naik maka perusahaan 

memiliki keuntungan yang besar. Penelitian ini bertujuan untuk mengetahui 

pengaruh Economic Value Added (EVA), Market Value Added (MVA), Earning 

Per Share (EPS) dan likuiditas terhadap harga saham yang terdaftar di Bursa Efek 

Indonesia pada perusahaan perbankan periode 2019-2022. 

Jenis penelitian ini menggunakan metode penelitian kuantitatif. Populasi 

dalam penelitian ini adalah perusahaan  perbankan yang terdaftar di Bursa Efek 

Indonesia periode 2019-2022 sebanyak 47 perusahaan. Pengambilan sampel 

mengunakan metode purposive sampling dan diperoleh sampel sebanyak 29 

perusahaan. Teknik analisis data yang digunakan adalah analisis regresi linier 

berganda dengan program SPSS versi 27 dalam pengelolaan datanya. 

Hasil penelitian menunjukkan: (1) Economic Value Added (EVA) tidak 

berpengaruh terhadap harga saham yang terdaftar di Bursa Efek Indonesia pada 

perusahaan perbankan periode 2019-2022, (2) Market Value Added (MVA) 

berpengaruh terhadap harga saham yang terdaftar di Bursa Efek Indonesia pada 

perusahaan perbankan periode 2019-2022, (3) Earning Per Share (EPS) 

berpengaruh terhadap harga saham yang terdaftar di Bursa Efek Indonesia pada 

perusahaan perbankan periode 2019-2022, (4) likuiditas berpengaruh terhadap 

harga saham yang terdaftar di Bursa Efek Indonesia pada perusahaan perbankan 

periode 2019-2022.  

Penelitian ini menyarankan pada peneliti selanjutnya untuk menggunakan 

objek yang berbeda. Selain itu disarankan untuk menambah variabel penelitian 

lain yang lebih spesifik dan dapat memberikan pengaruh terhadap harga saham. 

Berdasarkan keterbatasan penelitian ini, penelitian selanjutnya disarankan mampu 

untuk menunjukkan perubahan harga saham dari hasil perhitungan metode 

Economic Value Added.  

Kata kunci: Harga Saham, Economic Value Added (EVA), Market Value Added 

(MVA), Earning Per Share (EPS), Likuiditas. 
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ABSTRACT 

 

Shares are securities issued by companies to attract investors. Stock prices 

are a very important concern for investors because of their volatile nature. Stock 

prices can show the value of a company. If the stock price continues to move up, 

the company will have large profit. This study aims to determine the effect of 

Economic Value Added (EVA), Market Value Added (MVA), Earning Per Share 

(EPS) and liquidity on stock prices listed on the Indonesia Stock Exchange in 

banking companies for the period 2019-2022.  

This type of research uses quantitative research methods. The population 

in this research are banking companies listed on the Indonesia Stock Exchange 

during the period 2019-2022, there are 47 companies. Sampling using purposive 

sampling method and obtained a sample of 29 companies. The data analysis 

technique used is multiple linear regression analysis with the SPSS version 27 

program in data management. 

The results showed that Economic Value Added (EVA) has no effect on the 

share price listed on the Indonesia Stock Exchange in banking companies for the 

2019-2022 period, (2) Market Value Added (MVA) affects the share price listed on 

the Indonesia Stock Exchange in banking companies for the 2019-2022 period, (3) 

Earning Per Share (EPS) affects the share price listed on the Indonesia Stock 

Exchange in banking companies for the 2019-2022 period, (4) Liquidity affects 

the share price listed on the Indonesia Stock Exchange in banking companies for 

the 2019-2022 period. 

This study suggests that future researchers use different objects. In 

addition, it is recommended to add other research variables that are more specific 

and can have an influence on stock prices. Based on the limitations of this study, 

further research is recommended to be able to show changes in stock prices from 

the calculation of the Economic Value Added method. 

Keywords: Stock Prices, Economic Value Added (EVA), Market Value Added (MVA), 

Liqiuidity.
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